ABSTRAK

Tujuan penelitian ini untuk mengetahui pengaruh Earning Per Share (EPS), Debt to
Equity Ratio (DER), dan Return On Equity (ROE) terhadap Harga Saham, pada
Perusahaan manufaktur sektor otomotif dan komponennya yang terdaftar di Bursa
Efek Indonesia periode tahun 2013-2017. Penelitian ini menggunakan metode
Purposive Sampling. Jumlah objek penelitian adalah sebanyak 11 perusahaan.
Pengujian hipotesis dilakukan dengan menggunakan analisis regresi linear berganda
yang diolah dengan Eviews 9. Penelitian ini menemukan bahwa Earning Per Share
(EPS), dan Return On Equity (ROE) berpengaruh terhadap Harga Saham dan Debt to
Equity Ratio (DER) Tidak berpengaruh terhadap Harga saham.

Kata kunci : Earning Per Share (EPS), Debt torEquity Ratio (DER), dan Return On
Equity (ROE), Harga Saham.
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ABSTRACT

The purpose of this research is to know the influence of Earning Per Share (EPS),
Debt to Equity Ratio (DER), and Return On Equity (ROE) on Stock Prices, in the
automotive sector manufacturing companies and components listed on the Indonesia
Stock Exchange for the period 2013-2017 . This research uses purposive sampling
method. The number of research objects is as many as 11 companies. Hypothesis
testing was analyzed using multiple linear regression analysis which was processed
with with Eviews 9. This research found that Earning Per Share (EPS), and Return
On Equity (ROE) have an effect on Stock Prices and Debt to Equity Ratio (DER)
Does not affect stock prices.
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